
Auction Problem Set

September 26, 2008

In the spreadsheet AuctionPSData.xls at:

http://pages.stern.nyu.edu/~jasker/index3.html

you will find data from 500 two person auctions in which there is no auc-
tion level heterogeniety. Use the Guerre Perrigne Vuong estimator to infer the
underlying distribution of valuations. Graph this distribution and provide the
code you used.

Due Date: Nov 1 2008
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