Price

Simulated price path with ¢=0.001
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Simulated price path with c=0.001

Modules:
MAIN
MVNRNDT
QDRAW
QDRAWSLOW

COLVEC (undefined)

Sweep: | 1000
Sweep: | 2000
Sweep: | 3000
Sweep: | 4000
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Sweep: | 7000
Sweep: | 8000
Sweep: | 9000
Sweep: | 10000
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Simulated price path with c=0.001
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Elq(t)]

Actual and simulated trade directions with ¢=0.001
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